Table 13. NYMEX Futures Prices of Crude Oil, Motor Gasoline, and No. 2 Heating Oil
(Crude Oil in Dollars per Barrel, all others in Dollars per Gallon)

Mon Tue Wed Thu Fri Mon Tue Wed Thu Fri
7/4 7/5 7/6 717 7/8 7/11 7/12 7/13 7114 7/15
Crude Oil (WTI, Cushing, Oklahoma)
AUGUSE-2016 ..o - 46.60 47.43 45.14 45.41 44.76 46.80 44.75 45.68 45.95
September-2016 ... - 47.29 48.14 45.84 46.12 45.52 47.57 45.44 46.42 46.65
October-2016 ..... . - 47.91 48.75 46.46 46.75 46.22 48.24 46.07 47.06 47.23
November-2016 .... - 48.51 49.34 47.07 47.37 46.93 48.92 46.76 47.77 47.89
Regular Reformulated Blendstock
for Oxygenate Blending (RBOB) (New York Harbor)
August-2016 - 1.429 1.433 1.363 1.371 1.384 1.430 1.378 1.414 1.422
September-2016 . - 1.441 1.449 1.379 1.385 1.392 1.439 1.387 1.422 1.430
October-2016 ..... . - 1.358 1.371 1.305 1.311 1.317 1.363 1.313 1.345 1.352
November-2016 .... - 1.348 1.363 1.300 1.306 1.311 1.358 1.309 1.340 1.344
No. 2 Heating Oil (New York Harbor)
August-2016 - 1.446 1.471 1.411 1.412 1.416 1.463 1.381 1.406 1.397
September-2016 . - 1.467 1.493 1.434 1.437 1.439 1.485 1.406 1.430 1.423
October-2016 ..... . - 1.487 1.512 1.455 1.460 1.461 1.507 1.430 1.453 1.448
November-2016 .... - 1.506 1.532 1.475 1.481 1.482 1.528 1.453 1.476 1.471
~ = Data Not Available.
Note: See Appendix B, Technical Note 3, for more information about the data in this table.
Source: See page 30.
Figure 9. Daily Futures Price Differentials: First Delivery Month Less Second Delivery Month,
January 2014 to Present
Daily Futures
0.40 16.80
0.30 1260
0.20 ‘ \ J 8.40
5 - 5
o o
O 420 5
T o
a 2
< 000 P
=]
E E
-0.10 -4.20
-0.20 - -5.40
I_N
'U. 3[] T T T T T '12 EU
TI15/2014 1/11/2015 TM0/I2015 1/6/2016 Ti4i2018
10/13/2014 411152015 10/8/20158 4/5/2018

Note: See Appendix B, Technical Note 4, for more information about the data in this graph.

Source: See page 30.
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