Table 13. NYMEX Futures Prices of Crude Oil,

Motor Gasoline, and No. 2 Heating Oil

(Crude Qil in Dollars per Barrel, all others in Dollars per Gallon)

Mon Tue Wed Thu Fri Mon Tue Wed Thu Fri
8/15 8/16 8/17 8/18 8/19 8/22 8/23 8/24 8/25 8/26
Crude Oil (WTI, Cushing, Oklahoma)
September-2011 ... 87.88 86.65 87.58 82.38 82.26 84.12 - - - -
October-2011 . 88.14 86.85 87.73 82.51 82.41 84.42 85.44 85.16 85.30 85.37
November-2011 . 88.47 87.18 88.05 82.83 82.77 84.69 85.74 85.53 85.64 85.70
December-2011 ... 88.85 87.56 88.42 83.19 83.17 85.03 86.11 85.94 86.02 86.06
Regular Reformulated Blendstock
for Oxygenate Blending (RBOB) (New York Harbor)
September-2011 2.875 2.854 2.870 2.783 2.841 2.835 2.877 2.878 2.968 2.935
October-2011 ..... 2.716 2.702 2.740 2.665 2.716 2.713 2.747 2.756 2.802 2.786
November-2011 . 2.680 2.666 2.707 2.630 2.672 2,672 2.701 2.712 2.743 2.736
December-2011 .... 2.666 2.650 2.692 2,613 2.653 2.653 2.678 2.690 2.716 2.714
No. 2 Heating Oil (New York Harbor)
September-2011 2.944 2.933 2.962 2.875 2.905 2.911 2.943 2.961 2.986 3.010
October-2011 ..... 2.954 2.942 2.971 2.884 2913 2.919 2.949 2.969 2.993 3.016
November-2011 . 2.964 2.953 2.981 2.895 2.924 2.928 2.956 2.976 2.999 3.021
December-2011 .... 2.973 2.963 2.991 2.905 2.933 2.936 2.962 2.983 3.005 3.026

~ = Data Not Available.

Note: See Appendix B, Technical Note 3, for more information about the data in this table.

Source: See page 30.

Figure 9. Daily Futures Price Differentials: First Delivery Month Less Second Delivery Month,

January 2009 to Present
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Note: See Appendix B, Technical Note 3, for more information about the data in this graph.

Source: See page 30.
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